City Council Staff Report

DATE: February 21, 2018 CONSENT CALENDAR

SUBJECT: TREASURER'S INVESTMENT REPORT AS OF
December 31, 2017

FROM: Geoffrey S. Kiehl, Director of Finance and Treasurer
BY: Department of Finance and Treasury
SUMMARY

Attached is the Treasurer's Investment Report as of December 31, 2017. The
report includes the face value and coupon rate (if applicable) of the investments
and the source for the market value estimate. The City’s total invested cash is
$143,606,629 plus $13,708,853 bond issue capital projects, reserve, and debt
service funds. There is an additional $1,861,697 in various miscellaneous/trust
accounts. The market value of the invested cash is $145,468,325.

RECOMMENDATION:

Receive and File Treasurer's Investment Report as of December 31, 2017.

STAFF ANALYSIS:

The attached report includes the face value and coupon rate (if applicable) of the
investments and the source for the market value estimate. Also included is
information on the investments of bond issue reserve, debt service and related
funds.

The investments, in type, maturity and as a percentage of the total portfolio, are
in compliance with the existing City Council-approved investment policy.

ITEM NO. J-M.
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The weighted average maturity (WAM) of the portfolio is 601.70 days. The
maximum WAM allowed by the Investment Policy is 1095 days. The current
portfolio and expected revenue cash flow will be sufficient to meet budgeted
expenditure requirements for the next six months and the foreseeable future
thereafter.

FISCAL IMPACT:

None

Dl 2 Yol

Geoffrey S. Kiehl, Director of Finance and Treasurer

Attachments: Treasurer's Investment Report
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Caleulation of Weghted Avg Matunty

MatuntyCalled  Cvmreant
Date Date
12312017
1120 1232007
(R FeiE 127312017
V1a0s 12312007
127167307 120307
maans 123172017
6018 12t
42172018 1zsam?
raenig 123072017
15701y 12302017
BB2019 12312017
G7RNY 12312017
GIARANIY 1zazog
&15201% 12an?
R22200% 12mnm?
232018 123072017
RN 1232007
H2me 1230207
11520% 23T
11715209 1z
11267309 12072007
11292my 1231207
224200 1231207
LA 12317207
RIRR020 [FE i i
SARA0 12312017
IR0 123am?
A0 12307
111620 12312017
12472020 1237
11242020 12312007
1220 1232017
672021 123172017
2T L2327
22602021 12aumn7
22672021 12312017
ETE D TTA | 1232007
4287021 1231017
32502 (P d B i
5257021 12302007
Sr25n021 12312017
5273021 12312017
62021 12312017
6162021 12312017
AT 12312017
waaozl 2o
L Lri | 1232017
2402 127312017
Lr2Triih 1273172017
R252021 127312017
252021 127172017
WHI202L 127312017
[ L b2l 12312017
027301 121312017
10282021 127312017
282021 127312017
1202 1231207
12021 12312017
L2021 12312017
1152021 12312017
172021 123172017
Laraznzl lamemT
1222021 124312017
11232021 12312007
ii2e2u2l 123102017
P02l lasmT
1282021 124317207
3232022 12312007
Wi122022 1amT
WIRNLY 1251007
w2019 12312017
TARANS 12721907
Ligane 12312017
(80T 1] R bTed Tl
RA2020 121312017
R0 123172017
W142020 1za1IanT
IS0 12317007
1122020 1207
118200 123112017
12282020 12H312m7
122972020 123172017
B22011 1nm?
LUED O] 12312017
9risanz] 123172017
8272022 127e07
Lirblriihid 1T
ER32022 nnnm?
B232022 12712017
Total Investments at Cost
WAM i Days

Ho ol
Dave

-15
b

141

L7
1397
408
1410
1410
1415
Lz
(Bl
1422
1423
1426
| 4%0
1438

1,716
|72

68T

691

A2

1037
a4
1095
104
130
1382
13
1675
1,695
1696
1696

Days X Comt

9199392
29,034,
A BN i

o

L2000 100
47 865024
B2 1M TR
203,938 300
SUH OO0, R
S22.000,100
S43 000,100
544 000,000
296,000,000
299 % KN
S0 {0, (00
S (W
645 511 280
684 (00 (00
583,145,000
34T 3 00
98,000, 000
392,500,000
TES {0 (o)
1,942 000,000
3,000, R0 WK
3,006, (N (0w
3,102 600,000
[RCY KEEERTT
529,500,000
1,059 (0 (00
3237 (000N
1143 00 (0
472 100 00
576500000
5746, 500,000
£52, 500,000
LI 179000
B2, S
(F2 RECUTEEY]
G20, 500 ()
HA0.257.000
1,256,000, (00
1.261. 108,500
134,000 000
LA AL LR LT
1324 0000 10
1332000000
1,332,000, 000
2646 (00 i)
1333 0000, 000
1369, 000,100
AR L g
1396000 ()
1.397.000,000
1347 (00 )
1 AR (00, (0
1A 10000, 140)
[ETUREEIRLLT]
1,415.000,000
1ALT.000 000
LALT 0 1)
1,422 000,000
1,423 000 000
1LA26.80 0
1500000 000
1 438 (i )
1.696.000,000
5, 148,000,000
3,196,000 000
143,500,000
170,750,000
171,750,000
172,750,400
26, 500,00
245,500,000
247,000,005
249,750,000
249,250,000
IR
275,250,000
2TA500, 0000
32750000
338,000,000
33R.500,000
418,750,000
428,750 (0
A2 [0 [
2000, 100

86,4017, 867,759

143 606 629
0170
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