City Council Staff Report

DATE: March 21, 2018 CONSENT CALENDAR

SUBJECT. TREASURER'S INVESTMENT REPORT AS OF
January 31, 2018

FROM: Geoffrey S. Kiehl, Director of Finance and Treasurer
BY: Department of Finance and Treasury
SUMMARY

Attached is the Treasurer's Investment Report as of January 31, 2018. The report
includes the face value and coupon rate {if applicable) of the investments and the
source for the market value estimate. The City’s total invested cash is
$162,098,469 plus $18,072,022 bond issue capital projects, reserve, and debt
service funds. There is an additional $1,978,645 in various miscellaneous/trust
accounts. The market value of the invested cash is $164,077,113.

RECOMMENDATION:

Receive and File Treasurer’s Investment Report as of January 31, 2018.

STAFF ANALYSIS:

The attached report includes the face value and coupon rate {if applicable) of the
investments and the source for the market value estimate. Also included is
information on the investments of bond issue reserve, debt service and related
funds.

The investments, in type, maturity and as a percentage of the total portfolio, are
in compliance with the existing City Council-approved investment policy.

memno. LD
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The weighted average maturity (WAM) of the portfolio is 541.72 days. The
maximum WAM allowed by the Investment Policy is 1095 days. The current
portfolio and expected revenue cash flow will be sufficient to meet budgeted
expenditure requirements for the next six months and the fareseeable future
thereafter.

FISCAL IMPACT:

None -

Geoffrény.’Kiehl, Director of Finance and Treasurer

Attachments: Treasurer's Investment Report
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Caledtanon of Weighted Avg Matrity

Matunity/Called
Daw

2002018
212018
20218
Y122018
/021018
siaL2u18
21272018
Si82019
A/672019
6222014
&Ny
52019
2272014
#2372019
W23201%
L0/3 42019
LI/ES2019
Luts201
272019
12972019
202472020
22402020
282020
9f28f2020
9r28r2020
153072020
11/16/2030
1172472020
1172302020
1271472020
126/2021
2162021
1Nty
pIPICPLIN |
2126721121
FIEIFIT
RIPLIp |
5725721121
RPN
372821
8232000
il
L2
FIPMIFO |
/22021
RG220
82472001
w2020
&/28/2021
872572121
302121
101122021
1232021
10/28/2021
12872021
11802021
1171042021
11102021
AR
111772021
1171772021
1122730621
1172312021
1122602021
[RIGIEpIN |
12/R12121
872372022
W2
9f18A012
NI3 21
1171872109
18219
110220204
811200
YIR2I0
9142030
92572020
1200
17972020
12287200
122902020
V197202}
17192021
LIPAPIIDIY
91372024
9r1572021
272022
872212022
¥/2372022
232022

Current
Daw

32008

17312018
131201%
1312018
1312018
3L
13172018
113122018
L3R
17312018
173172018
LA2G1&
Li2l2018
L3018
/312018
Loy
U3t2018
1312018
L3LZ0LR
LAL20l8
132018
L2018
1312018
EXL20LR
tatz2018
132018
L0
1312018
132018
3018
132018
L3lizols
1731J201R
LXLi20LR
17312018
L3L20iR
AL
1RL2IR
L3N2018
1312018
173172018
13LR2018
17352018
L3018
1312018
17312018
17302018
1731J2018
VAL20I8
17342018
LAL2018
1312018
173572018
13172018
L3L2018
L3t20e
L3L20IR
1312018
L3L2018
L3L2018
L3l2ote
L3L2018
1312018
1L3li20iR
11312018
L3L2018
13L2018
132018
LAL2018
132018
L3218
[FEIPFITE
LAL201R
302018
173172018
132018
132018
LRIZ0I
L3208
13172018
302018
17342018
32018
1312018
L3208
1312018
1312018
L3L201R
32018
L3L2008
L3L2018

“T'odal Lvvestments at Cost

WAM in Days

No of
Duys

1o
377
459
191
512
13
361
o8

618

LOBS
LIm
351
650
G50
GG
913
951
957
YR
1006
14013
1,062
1063
LR
1,084
1.27%
1321
13123
1,644
1.664
1063
1,663

Tavs X Cast

14.059.679
20.091.206
17225139
B0L004, {89
314086190
220.000.000
1HK,433.450
ABDIH0.004]
ELORELIREL)
212K 100
313,000,000
PUARTUINEE
284,000,000
369100000
284,510,040
617.536.500
[ ERLEVREL Y
£52,181 780
EEFALLIOLY
667 (K0 000
3TTHNLH0
TS5, M (NN
1RE 0 000
PRI ERLEIXER
2,913, (WK (R}
3 IRI TN )
DACLIRELY
314 MK, 000
[R ISR
EN EEALURNLY
3,273,000,000
IR B EALLIRELY
550, 51K1,1100)
361,000,000
361,000,000
STTNN (04
L181225.500
GIYS, (1M1, 1K)
A LAOLRCLY]
[ =XULVRIEY)
604, TRE, (1K)
1,225,000.000
1230 f52,14H)
1.273.000.000
127000, B0
1,293 06K 000
PRI Ry
1,300,000,000
2.604,000.000
1302 0HHE TN W
1L338.0HK 000
1 35000014
1,368,001
L3GOIRREINN)
1, 366,00 (K
1,377 INE0OK)
L3T9 I K
T3TONKEINAD
I SN VALLY
13RO, 1K)
1386 IKK) 40K
PR LY IRELH
1,392, HHLIHD
1395 K)o
PR ACLIRUL Y
1,407,000 (4
1065000 11
S.TISS(NHT AN
3.103.000.000
137,750,000
164K 100
164,000,000
165,00 (MK
22873000
25775001
239,250,000
242,000,000
251.5iK30N0)
253,250,000
268,500,000
26575000
2T 000 W)
271000000
319,750, 00
330,250,100
33D.T50.INK
411 06K, K4
EILXLLIALL Y
16,251 HH)
418,250.000

0h1%)

ETRIZIHI R3S

162,088 469
$41 72
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